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Lampiran 2 

Ikhtisar Keuangan Perusahaan 

NO 
NAMA 

PERUSAHAAN  

KODE 

EMITEN  
PERIODE 

ROA DER GO 
LABA 

DITAHAN 

X1 X2 X3 Y1 

1 

ACE 

HARDWARE 

INDONESIA 

TBK 

ACES 

2018 0,183469 0,256337 0,201484 0,601194 

2019 0,175098 0,248324 0,112567 0,533516 

2020 0,100911 0,38773 0,224131 0,5770795 

2021 0,099975 0,304214 -0,0079 0,2342533 

2022 0,092926 0,22165 0,008267 0,4767157 

2023 0,039024 0,367257 0,075945 -0,747041 

2 

SUMBER 

ALFARIA 

TRIJAYA TBK 

AMRT 

2018 0,030156 2,683549 0,012064 0,8651938 

2019 0,047469 2,485073 0,082394 0,9037438 

2020 0,041912 2,400947 0,082461 0,2520687 

2021 0,072335 2,058328 0,058643 0,8018057 

2022 0,094564 1,680419 0,1183 0,7317847 

2023 0,101735 1,180563 0,113832 0,7132397 

3 

CATUR 

SENTOSA 

ADIPRANA 

CSAP 

2018 0,015489 1,981102 0,125924 0,7753344 

2019 0,0104 2,339379 0,138161 0,6817556 

2020 0,007985 2,708825 0,156681 0,8332448 

2021 0,026492 2,754713 0,116706 0,8775826 

2022 0,027293 2,864348 0,134092 0,8202011 

2023 0,015369 2,091801 0,107585 0,6387844 

4 

ERA JAYA 

SWASEMBADA 

TBK 

ERAA 

2018 0,070121 1,628244 -0,99857 0,876088 

2019 0,033401 0,957875 -0,23143 0,5101098 

2020 0,059865 0,971058 0,150155 0,9952729 

2021 0,098302 0,759763 0,014348 0,795654 

2022 0,063111 1,368255 0,499989 0,6502233 

2023 0,023298 1,771729 0,263774 0,4029192 

5 

MIDI UTAMA 

INDONESIA 

TBK 

MIDI 

2018 0,032087 3,589238 0,016816 0,8062191 

2019 0,040693 3,087071 0,006081 0,7643817 

2020 0,033809 3,235133 0,187039 0,6948865 

2021 0,043383 2,924983 0,070956 0,7816409 

2022 0,0578 2,47564 0,088451 0,7930978 

2023 0,066313 0,990093 0,12758 0,7677672 
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Lampiran 3 

Statistik Deskriptif 

 

 

 

 

 

 

 

 

X1 X2 X3 Y
 Mean  0.060159  1.759121  0.068551  0.580606
 Median  0.045426  1.876415  0.110076  0.722512
 Maximum  0.183469  3.589238  0.499989  0.903744
 Minimum  0.007985  0.221650 -0.998571 -0.995273
 Std. Dev.  0.043500  1.031603  0.232874  0.432172
 Skewness  1.297992 -0.095990 -3.180714 -2.659274
 Kurtosis  4.458537  1.755547  16.28163  9.568641

 Jarque-Bera  11.08307  1.981901  271.0868  89.29250
 Probability  0.003920  0.371224  0.000000  0.000000

 Sum  1.804785  52.77364  2.056526  17.41817
 Sum Sq. Dev.  0.054875  30.86196  1.572679  5.416406

 Observations  30  30  30  30
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Lampiran 4 

Uji Pemilihan Model 

Uji Chow 

 

 

 

 

 

Uji Lagrange Multiplier 

 

 

 

 

 

 

 

 

Redundant Fixed Effects Tests
Equation: Untitled
Test cross-section fixed effects

Effects Test Statistic  d.f. Prob. 

Cross-section F 1.112621 (4,22) 0.3757
Cross-section Chi-square 5.526958 4 0.2374

Lagrange Multiplier Tests for Random Effects
Null hypotheses: No effects
Alternative hypotheses: Two-sided (Breusch-Pagan) and one-sided
        (all others) alternatives

Test Hypothesis
Cross-section Time Both

Breusch-Pagan  0.822441  0.200651  1.023093
(0.3645) (0.6542) (0.3118)

Honda -0.906886 -0.447941 -0.958007
(0.8178) (0.6729) (0.8310)

King-Wu -0.906886 -0.447941 -0.974580
(0.8178) (0.6729) (0.8351)

Standardized Honda -0.414029 -0.224792 -3.712494
(0.6606) (0.5889) (0.9999)

Standardized King-Wu -0.414029 -0.224792 -3.742087
(0.6606) (0.5889) (0.9999)

Gourieroux, et al. -- --  0.000000
(1.0000)
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Lampiran 5 

Uji Asumsi Klasik 

Uji Multikolinieritas 

 

 

 

Uji Heteroskedastisitas 

 

 

 

 

 

 

 

X1 X2 X3
X1  1.000000 -0.691635  0.001398
X2 -0.691635  1.000000  0.012989
X3  0.001398  0.012989  1.000000

Dependent Variable: ABS(RESID)
Method: Panel Least Squares
Date: 05/12/24   Time: 21:52
Sample: 2018 2023
Periods included: 6
Cross-sections included: 5
Total panel (balanced) observations: 30

Variable Coefficient Std. Error t-Statistic Prob.  

C 0.215932 0.097038 2.225219 0.0350
X1 -1.005228 0.760219 -1.322288 0.1976
X2 -0.040315 0.032059 -1.257514 0.2197
X3 0.094294 0.102572 0.919296 0.3664
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Lampiran 6 

Persamaan Regresi Data Panel 

Estimation Command: 

========================= 

LS(?) Y  C X1 X2 X3 

 

Estimation Equation: 

========================= 

Y = C(1) + C(2)*X1 + C(3)*X2 + C(4)*X3 

 

Substituted Coefficients: 

========================= 

Y = -0.291180555605 + 4.97723632055*X1 + 0.334640495198*X2 - 

0.237997993027*X3 
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Lampiran 7 

Uji Kesesuaian Model (Uji F) 

 

 

 

 

R-squared 0.349102     Mean dependent var 0.580606
Adjusted R-squared 0.273998     S.D. dependent var 0.432172
S.E. of regression 0.368235     Akaike info criterion 0.963377
Sum squared resid 3.525529     Schwarz criterion 1.150203
Log likelihood -10.45065     Hannan-Quinn criter. 1.023144
F-statistic 4.648267     Durbin-Watson stat 2.447595
Prob(F-statistic) 0.009893
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Lampiran 8 

Uji Parsial (Uji t) 

 Dependent Variable: Y
Method: Panel Least Squares
Date: 05/18/24   Time: 17:05
Sample: 2018 2023
Periods included: 6
Cross-sections included: 5
Total panel (balanced) observations: 30

Variable Coefficient Std. Error t-Statistic Prob.  

C -0.291181 0.277846 -1.047994 0.3043
X1 4.977236 2.176701 2.286597 0.0306
X2 0.334640 0.091793 3.645604 0.0012
X3 -0.237998 0.293689 -0.810376 0.4251
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Lampiran 9 

Koefisien Determinasi 

 R-squared 0.349102     Mean dependent var 0.580606
Adjusted R-squared 0.273998     S.D. dependent var 0.432172
S.E. of regression 0.368235     Akaike info criterion 0.963377
Sum squared resid 3.525529     Schwarz criterion 1.150203
Log likelihood -10.45065     Hannan-Quinn criter. 1.023144
F-statistic 4.648267     Durbin-Watson stat 2.447595
Prob(F-statistic) 0.009893


